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Generalized g-fractional calculus and iterative
methods

George A. Anastassiou and loannis K. Argyros

Abstract. We approximated solutions of some iterative methods on a generalized
Banach space setting in [5]. Earlier studies such as [7-12] the operator involved
is Fréchet-differentiable. In [5] we assumed that the operator is only continu-
ous. This way we extended the applicability of these methods to include gener-
alized fractional calculus and problems from other areas. In the present study
applications include generalized g-fractional calculus. Fractional calculus is very
important for its applications in many applied sciences.
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1. Introduction

Many problems in Computational sciences can be formulated as an operator
equation using Mathematical Modelling [8, 10, 13, 14, 15]. The fixed points of these
operators can rarely be found in closed form. That is why most solution methods are
usually iterative.

The semilocal convergence is, based on the information around an initial point,
to give conditions ensuring the convergence of the method.

We presented a semilocal convergence analysis for some iterative methods on a
generalized Banach space setting in [5] to approximate fixed point or a zero of an
operator. A generalized norm is defined to be an operator from a linear space into a
partially order Banach space (to be precised in section 2). Earlier studies such as [7-12]
for Newton’s method have shown that a more precise convergence analysis is obtained
when compared to the real norm theory. However, the main assumption is that the
operator involved is Fréchet-differentiable. This hypothesis limits the applicability of
Newton’s method. In [5] study we only assumed the continuity of the operator. This
may be expanded the applicability of these methods.
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The rest of the paper is organized as follows: section 2 contains the basic concepts
on generalized Banach spaces and the semilocal convergence analysis of these methods.
Finally, in the concluding section 3, we present special cases and applications in
generalized g-fractional calculus.

2. Generalized Banach spaces

We present some standard concepts that are needed in what follows to make the
paper as self contained as possible. More details on generalized Banach spaces can be
found in [5-12], and the references there in.

Definition 2.1. A generalized Banach space is a triplet (X, E, /-/) such that
(i) X is a linear space over R (C).
(i) E = (E,K,||-|) is a partially ordered Banach space, i.e.
(iin) (B, |||l) s a real Banach space,
(iiz) E is partially ordered by a closed convex cone K,
(iii3) The norm ||-|| is monotone on K.
(#ii) The operator [-/ : X — K satisfies
[z/ =0 x=0,/0x)=0| /x/,
Jr+y/ < /x/+/y/ for each x,y € X, 6 € R(C).
(iv) X is a Banach space with respect to the induced norm |-, :== ||| - /-/ -

Remark 2.2. The operator /-/ is called a generalized norm. In view of (iii) and (ii3)
[|-1I; » is a real norm. In the rest of this paper all topological concepts will be understood
with respect to this norm.

Let L (Xj,Y) stand for the space of j-linear symmetric and bounded opera-
tors from X7 to Y, where X and Y are Banach spaces. For X,Y partially ordered
Ly (X 7, Y) stands for the subset of monotone operators P such that

0<a; <bh; = P(al, ...,aj) < P(bl,...,bj) .

Definition 2.3. The set of bounds for an operator Q@ € L(X,X) on a generalized
Banach space (X, E, /-/) is defined to be:

B(Q):={PeL,(E,E), /Qx/<P/x/ for eachx € X}.
Let D C X and T : D — D be an operator. If xg € D the sequence {x,} given by
Tpy1 =T (x,) = T ()
s well defined. We write in case of convergence
T (zg) = lim (T™ (z¢)) = nh_}rroloxn
Let (X,(E,K,|||),/:/) and Y be generalized Banach spaces, D C X an open

subset, G : D — Y a continuous operator and A (-) : D — L (X,Y"). A zero of operator
G is to be determined by a method starting at a point xg € D. The results are
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presented for an operator F' = JG, where J € L (Y, X). The iterates are determined
through a fixed point problem:
Tpt1 = Tn + Yn, A(@n)yn + F(x,) =0 (2.1)
S yn =T (yn) = (I = A(xn)) yn — F (20) .
Let U (x,r) stand for the ball defined by
Ul(zg,r) ={zeX:/z—z9/ <7}

for some r € K.
Next, we state the semilocal convergence analysis of method (2.1) using the
preceding notation.

Theorem 2.4. [5] Let FF : D C X, A(-) : D = L(X,Y) and ¢ € D be as defined
previously. Suppose:

(H1) There ezists an operator M € B (I — A(z)) for each x € D.

(Hs) There exists an operator N € Ly (E, E) satisfying for each x,y € D

[F(y) = F(z) = A(x)(y —2)/ <N /y —z/.
(Hs) There ezists a solution r € K of
Ro(t):= (M + N)t+ /F (z0)/ < t.

(Hy) U (2o,7) € D.

(Hs) (M + N)"r =0 as k — .
Then, the following hold:

(Cy) The sequence {x,} defined by

Tnpr =20 +T,°(0), To(y) = (I — A(zn))y — F (2n) (2.2)

is well defined, remains in U (xg,1) for eachn =0,1,2, ... and converges to the unique
zero of operator F' in U (xg,7).

(Cs) An apriori bound is given by the null-sequence {r,} defined by ro :=r and
for each n=1,2, ...

rn =P (0), P,(t)=Mt+ Nr,_1.
(Cs) An aposteriori bound is given by the sequence {s,} defined by
S$n =R (0), R,(t)=(M+N)t+ Nay_1,

by == /xn — a0/ ST =10 ST
where
Up—1:= [Ty — Tp_1/ for eachn=1,2...

Remark 2.5. The results obtained in earlier studies such as [7-12] require that operator
F (i.e. G) is Fréchet-differentiable. This assumption limits the applicability of the
earlier results. In the present study we only require that F' is a continuous operator.
Hence, we have extended the applicability of these methods to include classes of
operators that are only continuous.
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Example 2.6. The j-dimensional space R7 is a classical example of a generalized
Banach space. The generalized norm is defined by componentwise absolute values.
Then, as ordered Banach space we set E = R/ with componentwise ordering with
e.g. the maximum norm. A bound for a linear operator (a matrix) is given by the
corresponding matrix with absolute values. Similarly, we can define the ” N” operators.
Let E = R. That is we consider the case of a real normed space with norm denoted
by |||l. Let us see how the conditions of Theorem 2.4 look like.

Theorem 2.7. (Hy) ||[I — A(z)|| < M for some M > 0.

(Hy) |F (y) = F(z) = A(z) (y = @) < N [ly — 2| for some N = 0.

(H3) M+ N <1,

[ (o)l
= S ESL (2.3)

(Hy) U (zg,7) C D.
(Hs) (M + N)*r =0 as k — oo, where r is given by (2.3).
Then, the conclusions of Theorem 2.4 hold.

3. Applications to g-fractional calculus

We apply Theorem 2.7 in this section. Here basic concepts and facts come
from [4]. We need

Definition 3.1. Let a« > 0, o ¢ N, [a] = m, [-] the ceiling of the number. Here
g € AC ([a,b]) (absolutely continuous functions) and g is strictly increasing.
Let G : [a,b] — R such that (G o g_l)(m) 0g € Ly ([a,b]).

We define the left generalized g-fractional derivative of G of order « as follows:

(D2,,G) (@) = ﬁ / C@@) — a0 g () (Gog )™ (g (1)) dr,
(3.1)

a < x <b, where T is the gamma function.
We also define the right generalized g-fractional derivative of G of order o as
follows:

b 1 (m)
(D, G) () = / (0(t) =g @)™ ¢ (1) (G og™")™ (g () dt,

(3.2)
a<z<h.

Both (D2,,G), (D;;[;QG> e C (a,b)).

(I) Let a < a* < b. In particular we have that (Dg

o1.,G) € C([a*,b]). We notice
that

[(Goa)™ o],

o 22 ([ o@ - gy )
(3.3)
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[©a™™ 0]y )~ gy
L'(m—«) (m—a)

- = (g (@) —g(a)™, Vo],
We have proved that
J@oa)™ o

(P2 @) < ey @) —g @)™
(@os )™ ] i
= F( —Oé+1) = (g(b)—g((l)) < 0, VJZE[CL,Z)], (34)
in particular true V = € [a*,0].
We obtain that
(Dg4:4G) (a) = 0. (3.5)

Therefore there exist x1, 72 € [a*,b] such that Dg,
Dg, . ,G (v2) = max Dy, G (), for x € [a*,b].
We assume that

G (z1) = min D, G (v), and

Dy .,G (x1) > 0. (3.6)
(ie. Dgy ,G (z) >0,V = € [a*,0]).
Furthermore
HDa-&-,qGH J[a* ,b] = DgyiG (22) (3.7)
Here it is
J () = mz, m # 0. (3.8)
The equation
JG () =0, z € [a",1], (3.9)
has the same set of solutions as the equation
F(x):= __JG@) =0, z€la"?]. (3.10)
2Dg+;gG (xg) ’ ’

Notice that

G (z) Dg, G (x) 1
D¥ = g <-<1, Vv *b]. 3.11
a+9(2D2¢+gG(x2)) 2Dg+gG(I2)_2< ) 376[61/7 ] ( )
We call D G ()
« x
Az) = —289" "0 vy lat,b]. 3.12
)= 3 o ") (312)
We notice that 5 G (1)
@ T 1
0< 2B 70 < A(z) < =. 3.13
2Dg+;gG(x2) (z) 2 ( )
Hence it holds
D* G
|1—A(x)|:1—A(x)<l—a:”%(ml)::’yo, V€ [a*,b]. (3.14)
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Clearly v € (0,1).
We have proved that

1—A(x) <7 €(0,1), Vzecla,b]. (3.15)
Next we assume that F' (x) is a contraction over [a*,b], i.c.
P ()~ F ()| < M —ol; ¥,y € o 1], (3.16)

and 0 < A < %
Equivalently we have

|JG (z) — JG (y)| < 2\ (Dg.,G (x2)) |z —y|, Vax,y€[a*,b]. (3.17)
We observe that
|F(y) — F(z) = Az) (y —2)| < [F (y) = F (2)| + |A(2)| [y — =
SAly—a[+[A@)| [y -2l = A+ [A@)) |y — 2| = (&), Va,yeld,b]. (3.18)
Hence by (3.4), V x € [a*,b] we get that

(G ) gfl)(m) o gH

_ D8 G @) _ (g —g ()™ a0

A = . (3.19
A= b G = T m—at D) D2, G (w2) < oo (3.19)
Consequently we observe
_1\(m)
m—a ||[(Gog 1) o gH
(9) — g(a)™ I o
<A e - 2
(51) = =+ o (m —a+ 1) D2¢+;QG (.’132) ‘y ZL’| ) (3 0)
YV x,y € [a*,b].
Call - H
m—a || (G o g_l) "o g
b - ( 0, |a
0<yimry YW -9(@) lot] (3.21)

2'(m —a+1) Dg.,G (x2) )
choosing (g (b) — g (a)) small enough we can make v, € (0,1).
We proved that

|F'(y) = F(x) = A(x)(y—2) <nly—=|, wherey, € (0,1), Va,y € [a",0].

(3.22)
Next we call and need
D, . G(ZL’l)
0 = =1 b ) 4y
<7yY=Ytmn 2D,.,G (12) +
o ll(Gogt (m)o H
ROIOETIC) i AL VIS )
' (m —a+1) Dg..,G (x2) ) )
equivalently we find,
—1\(m)
m—a ||(Gog™')"" o gH
b) — ( oo.la Dy . .G
Ay ) —9(0) lap) _ DiyiyG (1) (3.24)

20 (m—a+ 1) Dg+;gG (1?2) 2Dg+;gG ($2)7
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equivalently,
o (g(0) —g(a)™ " 1\ (m) o
2AD G (o2)+ S (Gog™)™ o gHoo oy < DiegG () (325)

which is possible for small A, (g (b) — g (a)).
That is v € (0,1). Hence equation (3.9) can be solved with our presented iterative
algorithms.

Conclusion 3.2. (for (I))

Our presented earlier semilocal results, see Theorem 2.7, can apply in the above
generalized fractional setting for g(z) = « for each = € [a,b] since the following
inequalities have been fulfilled:

11— Al <, (3.26)
and
|F(y) = F(z) = Az) (y —2)| < ly — =], (3.27)
where 79,71 € (0,1), furthermore it holds
Y=+ €(0,1), (3.28)

for all z,y € [a*,b], where a < a* < b.
The specific functions A (x), F (x) have been described above, see (3.12) and
(3.10), respectively.

(IT) Let @ < b* < b. In particular we have that (D§7;9G> € C ([a, b*]). We notice
that

Gog ! (m)o
IG%LWG)@»|SH( ) QW“WM (Ab@<w—wux»m—w49'uwﬁ>

I'(m—a)
(3.29)
H(Gogil)( )OgHoo[ab] m—o
e 60 - 9 (@)
(6o )™ ool i

L e @) < Vel (30)

in particular true V z € [a, b*].

We obtain that

(Dy.,G) (b) = 0. (3.31)

Therefore there exist z1,22 € [a,b"] such that Df | G (1) = min Dy’ G (z), and
Dy G (2) = max Dy G (z), for z € [a,b"].
We assume that

Di_,,
(le. Dy ,G(x) >0,V z € [a,b"]).
Furthermore

G (z1) > 0. (3.32)

D54 G| o apey = DisgG (2). (3.33)

$[a7b*]
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Here it is
J(x) =mx, m #£0.
The equation
JG(x) =0, z € [a,db"],
has the same set of solutions as the equation
JG (x)
F = =
() 2Dg_ G (22)
Notice that

G (x) Dy G(z) 1
Da ; = = < — 1 V b*
b—3g <2Dg‘_;gG(x2)> QD?_;gG(:EQ) =5 <1, Vze€la,b
We call
Dy, (@)
A xTr) = #7 v = CL,b
(z) 2D5_,G (w2) [a,b"]
We notice that
D?—‘gG (l'l) 1
0< 2Dg G(w2) () < 3

Hence it holds

D, G (1)
_ — 1 _ <1 279 7
1-A(z)=1-A(x) <1 ;G (2]

Clearly o € (0,1).
We have proved that

1—A(zx)] <7 €(0,1), Vz€la,b].
Next we assume that F' (x) is a contraction over [a,b*], i.e.
[F(z) = F(y)l <Az —yl; Va,yelab],

and 0 < A < 1.
Equivalently we have

|JG (x) — JG (y)| < 2X (Dy_,G (22)) [z —y|, V z,y € [a,b"].
We observe that

[F'(y) = F () = A2) (y = 2)| < |[F (y) = F (@) + [A(2)] |y — 2| <

My —z[+[A@)|ly — 2] = A+ [A@)) ]y — 2| = (&), Vz,y€[ab].

Hence by (3.30), V x € [a,b*] we get that

e

=70, Yz €la,b"].

_1\(m)
(g(b) —g(a)™ " (Gog™) OgHoo,[a,b}
T

A ()| (m—a+1) Dy G (z2)

o QD?_;QG (1172)

(3.34)

(3.35)

(3.36)

(3.37)

(3.38)

(3.39)

(3.40)

(3.41)

(3.42)

(3.43)

(3.44)

00. (3.45)
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Consequently we observe

1) — gy G097 o]

oo, [a,b]
<A - A4
(52) = + o (m —a+ 1) D?,;QG (.%‘2) ‘y ZE| ) (3 6)
vV x,y € [a,b"].
Call ) H
m—a |[(Gog™") "oy
b - ( o0, |a
NN CIUETI0) fo 57)

' (m —a+1) Dy G (22) ’
choosing (g (b) — ¢ (a)) small enough we can make y; € (0, 1).
We proved that

[F'(y) = F(z) = A2) (y —2)| <mly — x|, wherey €(0,1), Va,y € [a,b"].

(3.48)
Next we call and need
Dy . G (x1)
0 = =1-—9 "~ 1)
<v=%+tm 2D§‘_;9G(x2) +
m—a |[(Gog™! m) H
ROICETIT) i AU VIS 10
2 (m —a+1) Dy G (x2) ’ '
equivalently we find,
N
A+ (g (b)—g(a))m “ ( °9 ) °9 00, [a,b] Db—;gG(xl) (3 50)
' (m —a+1) Dy G (22) 2Dy G (v2)’ )
equivalently,
o (g(b) —g(a))™™" _1y(m) o
2AD},G (w2 + ‘ (Gog™) ogHoo)[ayb] <D ,G(x1), (3.51)

which is possible for small A, (g (b) — g (a)).
That is v € (0,1). Hence equation (3.35) can be solved with our presented iterative
algorithms.

Conclusion 3.3. (for (II))

Our presented earlier semilocal iterative methods, see Theorem 2.7, can apply
in the above generalized fractional setting for g (x) = x for each x € [a,b] since the
following inequalities have been fulfilled:

11— Al <0, (3.52)
and
|F(y) = F(z) - A@) (y — )| <mly — |, (3.53)
where v9,71 € (0, 1), furthermore it holds
vy=v%+m €(0,1), (3.54)

for all x,y € [a,b*], where a < b* < b.
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The specific functions A (z), F' (z) have been described above, see (3.38) and (3.36),
respectively.
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